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BACKTEST REPORT

Backtest #9268 - MSFT - EVO_GGI1RSISNIP_v1578
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ANALYST NOTE Hera local LLM

The database doesn't store the full results JSON for these entries (null ROI, Sharpe, etc.), but

the user provided the specific metrics for EVO_GG1RSISNIP_v1578 on MSFT. | will analyze those
directly. Andlisis del backtest de EVO_GG1RSISNIP_v1578 en MSFT: La estrategia muestra un ROI
negativo del -13.10% con un Sharpe ratio de -1.37, lo que indica una destruccion significativa

de capital ajustada al riesgo. La tasa de aciertos del 0.0% en solo 3 operaciones sugiere que el
algoritmo no logré identificar entradas viables o filtr6 demasiado, resultando en un drawdown
maximo del 17.07%, excesivo para tan poca actividad. La muestra es estadisticamente irrelevante
(n=3); no se puede concluir que la l6gica sea inherentemente defectuosa, pero el rendimiento es

ADDITIONAL METRICS

CAGR -13.10%
Sortino Ratio -0.80
Turnover 5.63x
Total Trades 3

Initial Capital $9997.00
Final Capital $8692.42
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Data source: real historical market candles. Execution, fills, slippage and commissions are simulated for research only.

Historical performance does not guarantee future results. Not investment advice.



