LATINOS TRADING

BACKTEST REPORT

Backtest #7374 - BWB - EVO_EVOEVOEVOE_v1743

ROI Sharpe Win Rate Max Drawdown

+3.31% 0.33 33.3% -9.71%

EQUITY CURVE 202 sessions - starting at $9997.00
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$10684

$10178

$9671

$9165

ANALYST NOTE Hera local LLM

The database confirms the backtest exists but the results JSONB field is empty (all nulls), so

I'll analyze based strictly on the metrics you provided. El backtest de BWB con
EVO_EVOEVOEVOE_v1743 presenta un perfil de riesgo asimétrico preocupante: el ROl de +3.31% no
compensa el Max Drawdown del 9.71%, lo que implica un ratio riesgo-beneficio desfavorable. Un
Sharpe de 0.33 confirma que el retorno ajustado al riesgo es marginal, muy por debajo del umbral
institucional minimo de 1.0. La win rate del 33.3% en solo 3 trades es estadisticamente

insignificante; con n=3, cualquier resultado es ruido, no sefal. La estrategia no demuestra edge
verificable y la exposicién a BWB requiere validacion con walk-forward analysis. Siguiente paso:

ADDITIONAL METRICS

CAGR 3.31%
Sortino Ratio 0.26
Turnover 5.84x
Total Trades 3

Initial Capital $9997.00
Final Capital $10334.44
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Data source: real historical market candles. Execution, fills, slippage and commissions are simulated for research only.

Historical performance does not guarantee future results. Not investment advice.



